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Abstract This paper investigates one kind of interpolation for scattered data by bi-cubic polynomial natural spline, in
which the integral of square of partial derivative of two orders to x and to y for the interpolating function is minimal
(with natural boundary conditions). Firstly, bi-cubic polynomial natural spline interpolations with four kinds of boundary
conditions are studied. By the spline function methods of Hilbert space, their solutions are constructed as the sum of bi-
linear polynomials and piecewise bi-cubic polynomials. Some properties of the solutions are also studied. In fact, bi-cubic
natural spline interpolation on a rectangular domain is a generalization of the cubic natural spline interpolation on an
interval. Secondly, based on bi-cubic polynomial natural spline interpolations of four kinds of boundary conditions, and
using partition of unity technique, a Partition of Unity Interpolation Element Method (PUIEM) for fitting scattered data is
proposed. Numerical experiments show that the PUIEM is adaptive and outperforms state-of-the-art competitions, such as
the thin plate spline interpolation and the bi-cubic polynomial natural spline interpolations for scattered data.
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1. Introduction

In the classical problem of variational spline interpolation one looks for a C? curve 3 that satisfies the problem

minimize{ |s//(t)|2dt cs€8,s(t) =y, i =1,2,--- ,n},
[a,b]

where 7:={a=1t <---<t,=>b} is a partiion of interval [a,b], and S :={s(t):s €
Lola, b],s*(t) are absolutely constinuous on [a,b],a =0,1} is a functional space on [a,b]. It is well
known that the solution to the above problem is a cubic natural spline that approximate the thin-beam spline of
mechanics [16]. The above problem is also called cubic natural spline interpolation for one dimension scattered
data[l, 2]. It is also well known that to compute the spline, one solves a linear system of the order of the number
of scattered data points within [a, b] that are being interpolated. The global solution has many nice approximate
properties.

Though multivariate tensor product B-splines interpolants on gridded data play a significant role in applications,
they do not work on scattered data [3, 8, 4, 6, 7]. The tensor product B-spline representations increase the
dimension of the spline space and can not deal directly with multivariate scattered data interpolation. How to
construct directly multivariate splines interpolatory basis for scattered data has been yet a challenging work
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[9, 10, 5, 11, 13, 17]. Y. S. Li and L. T. Guan tried to generalize cubic natural spline for deal with univariate
scattered data interpolation to bi-cubic natural spline, and studied multivariate optimal interpolation for scattered
data problem with continuous boundary conditions and discrete boundary conditions on a rectangular domain in
general mixed spline space [9]. C. K. Chui and L. T. Guan generalized the results of bivariate to general multivariate
completely [10]. L. T. Guan also studied local supported basis which are similar to B-spline basis. The computing
methods for the properties of the local supported basis and interpolating natural spline were published [11]. Because
its functional objective is expressed with a series integral terms [9], it is so complicated that it can’t be used
perfectly. In the paper [13], we focused on the sparest representation of interpolatory basis in truncated powers
for scattered data, and studied one kind of interpolation for scattered data by bi-cubic polynomial natural spline,
such that the integral of square of partial derivative of two orders to x and to y for the interpolating function is
minimal (with natural boundary conditions). We constructed its solution and analyzed its approximate properties.
Furthermore, our method was easily generalized to multivariate scattered data interpolation.

In this paper, bi-cubic polynomial natural spline interpolations of four kinds of boundary conditions are named
four types. We study the types and their respective interpolatory elements. From the properties of interpolatory
elements, we conclude that bi-cubic natural spline interpolation on a rectangular domain is a generalization for
cubic natural spline interpolation on an interval. The experiments show that the effects of scattered data natural
spline fitting in four types are different when the distribution of data is not uniform. Combining partition of
unity technique, we propose the Partition of Unity Interpolation Element Method (PUIEM) for fitting scattered
data. The experiments show that our PUIEM is adaptive and outperforms the bi-cubic polynomial natural spline
interpolations of four kinds and the thin plate spline in the interpolation results for scattered data.

The paper is organized as follows: in Section 2, we recall the problems of bi-cubic natural spline interpolations
for scattered data with four kinds of boundary conditions and study their solutions. Section 3 deals with how to
solve bi-cubic natural spline interpolations. In Section 4, many properties of bi-cubic natural spline interpolations
are given. Section 5 proposes the Partition of Unity Interpolation Element Method (PUIEM) for fitting scattered
data and concludes the paper.

2. Bi-cubic Natural Spline Interpolation for Scattered Data

Let {(zi,yi,2:)|[t =1,2,--- , N} be a given scattered data set. Suppose a < a; < by <b,c<c; <dy <d and

consider the rectangular domain R = [ay,b1] X [c1,d1]. Let us consider the functional spaces X = H*?(R) =

{“(x’y”% € La(R), g:;;y“ﬂ are absolutely continuous, o =0,1,8=0,1,(z,y) € R} and Y = Ly(R),

and the linear operator 7 : X — Y defined as T'(u) = u®>? (z,y) = 6;;‘2(;7;3’2)7 with natural boundary conditions

2t u(a,y)
Ox20y”
0,7 = c or d. Similarly, there also exist other natural boundary conditions as follows: u(*?) (s, ) = u(*?) (s, ) =

0,s=aorb.
We denote Z = RV the N-dimensional Euclidean space, and we will mark any element in the space by
2= (21,22, ,2n). Let A : X — Z be the interpolatory operator defined by Au = (u(x1,y1), - ,u(zn,yn))-
We study the spline interpolation problem for scattered data in the Hilbert space H?2(R), which is also called
bi-cubic natural spline interpolation problem. Its solution is named bi-cubic natural spline.
Problem: Look for a function o(z, y) € X such that [12]

as u®Y) (z,7) = |y=r = 0, = 0, 1. These conditions can also be written as u(?% (z,7) = uV (z,r) =

o = argmin{||Tu|®*: Au=z,u€ X,z = (21,22, ,2N)} (1)
where ||Tu|? = [[(u*?(z,y))?dzdy with natural boundary conditions as follows:
R

w0 (z,r) = u?Y(z,7) = 0,7 = cord,

w92 (s,y) = u?) (s,y) = 0,5 = a or b.

2

In practice, there are four kinds of boundary conditions, which are ac, ad, bc and bd as above. In this paper they
are named as type I, I, III, and IV respectively.
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996 ELEMENTS OF BI-CUBIC POLYNOMIAL NATURAL SPLINE INTERPOLATION FOR SCATTERED DATA

Denote by N(T') and N(A) the null spaces of the operator 7" and A correspondingly, and by R(T'), R(A) their
ranges. Let A, := {u € X|Au = z,u satisfies type I natural boundary conditions} be a set of u € X satisfying
both interpolatory conditions and type I natural boundary conditions. We consider the existence and uniqueness of
the interpolatory solution with type I natural boundary conditions.

It is proved easily the theory as follows:

Theorem 1
The null subspace of the operator 7T is

N(T) = P(2,2) = {ul|u(z,y) = coo + c10% + co1y + cr12y}.

The boundary conditions of Theory 2 in [13] is marked by type I, and Theory 2 in [13] is marked by Lemma 1.

Theorem 2
[12] Let A, # 0. If the subspace TN(A) is closed in Y, then the interpolating natural spline o does exist.
Furthermore, if N(T') N N(A) = {Ox }(Ox is the null vector in X), then the spline o is unique.

Theorem 3
[12] If N(T) N N(A) = {O©x}, the range R(T') of the operator T is closed in Y and the null space N(T') is finite-
dimensional, then the subspace TN (A) is closed in Y.

Lemma 1
If N(T) N N(A) = {©x}, then the solution of bi-cubic natural spline interpolation for scattered data with the
boundary conditions of type I does exist and is unique, and its explicit and compactly format expression as follows

N
o(z,y) = Z Aigi(z,y) + coo + c102 + co1y + +eniay,
i=1

where ¢ (k =0,1;1=0,1) and A\;(i = 1,--- , N) are real numbers obtained by the interpolatory conditions. Here
gi(z,y) = G(zi,a;2)G(y;, ¢;9) (i = 1,2,-- -, N) are bi-cubic natural spline basis where
(ri—7m)3% (=0 (r—t) (ri—1t)°

Glritir) = —3— + 21 Y

withr; =z, t =a,7=2x,0rr; =y;,t =c¢, 7 =y.

Theorem 4

If N(T)NN(A) = {©x}, then the solution of bi-cubic natural spline interpolation for scattered data with the
boundary conditions of type IV does exist and is unique, and its explicit and compactly format expression as
follows

N
o(r,y) = Z)\igz‘(%y) =+ ¢oo + c107 + co1y + cu17Y, (3)
i=1
where ¢ (k= 0,1;1 =0,1) and A\;(i = 1,--- , N) are real numbers obtained by the interpolatory conditions. Here
gi(x,y) = G1(z;,b;2)G1(yi, d; y) (i = 1,2, -- -, N) are bi-cubic natural spline basis where
(r—r)i  (t=r)t—7) (t—r)®

Crlribim) = =g 2! -3l

withr; = x;,t =b,7=x,0rr; =y;,t =d, 7 =1y.

Proof From the theorem 2 and 3, the solution of the bi-cubic natural spline interpolation with the boundary
conditions of type IV does exist and is unique. By the spline theory of Hilbert spaces, it is well known that if o(x, y)
is the interpolatory spline function solution in Hilbert spaces, then for all v € N(T'), we have (I"*T'o,v) = 0, and
there exist coefficients \; and k; such that 7*T'oc = 3 \;k;, where T™* is the conjugate operate of 7. Now, the
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results are

TTU—Z)\k“ Zm L —=0,j=0,1;1=0,1. “4)

For all © € X, by using Taylor Theorem at x = b firstly, and by using Taylor Theorem at y = d secondly, and
from boundary conditions (2) and (4), it is easy to find that

N b pd N -
(To.70) = S Nalwiewn) = [ [ (o Nr = )4t = i) )u) 5, )t = (76.T),
i=1 a ¢ i=1

N
=2 Nigil@.y) + f(zy), floy) € NT),

where gz(xvy) = Gl(xia ba x)Gl(yi?d; y)(l =12 7N) Here

d2G1 (4, b; 2)

Gll/(x’ub?x) = dz? = ($—$i)+7
d*Gi(yi, d;y
G (yi,dyy) = % = (Y = ¥i)+s
Y
and G(z, y) satisfies the boundary conditions (2), thus
95270)(‘%,61) :gz@,l)(‘rad) 295072)“) y) (1 2)(b7y) = 077' = 1; 7N- (5)
So we have
N
o(z,y) = Z Aigi(z,y) + coo + c107 + co1y + crizy,

i=1

where g;(x,y) = G1(x;,b;2)G1(yi,d;y)(i = 1,2,--- , N) are bi-cubic natural spline basis and Gi(r;,t;7) =
(r ;, )i +co(rist) + ca(rs, )1, = x4, t =b,7 ==, or ; = y;,t = d, 7 = y. The coefficients ¢;(r;,t)(j = 0,1)
are obtained by the boundary conditions (5).

Because glo 2)(b y) = (1, 2)(b y) =0, we get that + co(z4,b) + c1(x;,0)b =0, and % +

¢1(z,b) = 0. Thus cl(xi,b) = — =20 and co(ay, b) = — Lz ””1) + =2y 5o

(b— xl)

_ 2\3
Gulanbia) = TP (o b) + e b
(b—l‘i)s (b—l‘i)Z b—l‘i 2
Co(xi,b) = — 3l + 21 b, Cl(l‘i,b) = —%.

Similarly, G; (y;, d; y) has the same expression as G1(x;, b; x). So, we also know that all g;(z,y) fori =1,2,--- | N
are bi-cubic natural spline basis and

_ ~\3
Gi(rit;7) = (737,’“)* +colri, t) + c1(rg, )T,
(t—r)?t  (t—r)3 (t —1r;)?
C()(Ti,t) = 21 - 31 ,Cl(?”i,t) = _T7

where r; = x;,t =b,7r=x,0orr; =y;, t =d, 7T =y.
Similarly, as for the boundary conditions of type II there exists the property as follows:
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Theorem 5
If N(T)NN(A) = {©x}, then the solution of bi-cubic natural spline interpolation for scattered data with the
boundary conditions of type II does exist and is unique, and its explicit and compactly format expression as follows

N

o(z,y) = Z Aigi(z,y) + coo + cr02 + cory + crizy,
i=1

where ¢ (k=0,1;1=0,1) and X\;(i =1,---, N) are real numbers obtained by the interpolatory conditions.
Here ¢;(z,y) = G(zi,a;2)G1(yi,d;y)(i = 1,2,--- , N) are bi-cubic natural spline basis with type II boundary
conditions.

Proof It is similar to the proof of the previous theorem. By using Taylor Theorem at x = a for all u € X firstly,
and secondly by using Taylor Theorem at y = d for u(a,y), u("? (a, y) and u(>9 (7, y).
Similarly, as for the boundary conditions of type III there exists the property as follows:

Theorem 6
If N(T)N N(A) ={Ox}, then the solution of bi-cubic natural spline interpolation for scattered data with the
boundary conditions of type III does exist and is unique, and its explicit and compactly format expression as

follows
N

oz, y) = Z Aigi(@,y) + coo + c10z + co1y + crizy,
i=1

where ¢ (k= 0,1;1 =0,1) and A\;(: = 1,--- , N) are real numbers obtained by the interpolatory conditions. Here
gi(x,y) = G1(z;,b;2)G(y;, ¢;9) (i = 1,2, - - -, N) are bi-cubic natural spline basis.

Proof It is similar to the proof of the previous theorem. By using Taylor Theorem at x = b for all v € X firstly,
and secondly by using Taylor Theorem at y = c for u(b, y), u"9 (b, y) and u(>% (1, 3).

3. Resolution of Bi-cubic Natural Spline Interpolation for Scattered Data

Now, for all given scattered data set {(z;,y;, 2z;)|i = 1,2,--- , N}, we can fit the scattered data by using bi-cubic
natural spline interpolation function as

N
o(,y) =Y Xigi(z,y) + coo + 10 + cony + enay. (6)
i=1

By the interpolatory conditions, A;(i = 1,---,N) and ¢y (k = 0,1;1 = 0, 1) can be decided by a linear system as

follows
A B A Z
(s 0)(e)-(7) "

T

where
A= ()\1;A27"" ;AN)Ta C= (COOaclovcolacll)Ta Z = (213227"' ;ZN)

A:(aij)NXN7aij :91(‘rj7y])? B:(laxay7zy)N><4-
So, they include the interpolation conditions of type I, II, III, and type I'V.

Theorem 7
The coefficient matrix of the linear system (7), which come from bi-cubic natural spline interpolation for scattered
data, is symmetric.
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Proof We only prove type I, and the others are similar. It is only needed to prove that A is symmetric. In order to
do this, we denote
aij = (zi — mg)i _ (z; —a)

6 6 * 2 ’

i (-
gy = LW Aoy ow o)

Thus, Qi = Oéijﬁij.
In the general, suppose ; > x;, then there is

P (2 xj)3 B (x; —a)®  (x;— a)Q(xj —a)
1) 6 6 5
_ lwi—a) - @ -l  (@i-0)®  (@i-a)’@@-a)
- ' e, :
_ @ (g —a)(@i—a)
s + 5 = aj;

Suppose y; > y;, then there is
(y; _yi)3 (d — Z/i)3 (d_yi)2(d_yj)
P = 6 6 2
_ ld—y)—(d—y)P (d—w)’ G yi)*(d —y;)
6 6 2
_ Aoy (A=) )
6 2

= Bji-
So, a;; = aj;. This means that A is symmetric.

The interpolatory function is achieved with the values of the coefficients )\; and ¢;; obtained by solving the linear
system (7).

4. Properties of the Bi-cubic Natural Spline Interpolation for Scattered Data
For all given scattered data set {(x;,y;)|i = 1,2,--- , N}, project them to axis x and axis y and get a partition:

a:x8<z(1]<~~<xg<x2+1:b,

0 0 0 0
c:y0<y1<~-~<yq<yq+1:d.

Theorem 8
The type I interpolation for scattered data is a bi-linear polynomial on [, 29] x [yg,4?] and [z, 29, ] % [0, 40, 1],
is a linear polynomial to y and a cubic polynomial to x on [z(, 9] x [y9,49 ], and is a linear polynomial to « and

a cubic polynomial to y on [z, 2, ] % [yg, 7]

Proof The proof will use many times this property:

N

=1
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If (z,y) € [x5,29] x [40, 7],

+ coo + c10% + co1y + c112Y

_ Z)\i((xi gx)3 ( ga)?’ N (x; —a);(x—a))((yi —y)?  (yi—c)®

+ coo + 10T + co1y + c117Y

) + coo + cr0T + cory + cr1wy

N
_ (z—a)®  (r—a)(@i—a), (y—c®  (y—c)yi—c
- ;Ai(_ 6 2 )(= 6 2

= Coo + €107 + Co1Y + C11TY.
It is a bi-linear polynomial to = and y.

If (fE,y) € [xgaxg-i-l] X [ygvyg-i-l]?

z; —x)3 x; —a)d z; —a)?(z—a i — )3 ; —c)3 i — )2y — ¢
o) =SB o) e o=,

+ coo + c10® + co1y + c112Y

(v —0)*(y — )

) + coo + cr0T + cor1y + c11xy.

N ) -,
ZZ)\i(—(xiga)3+(mi_a) (x—a)>(_(yl )3
i=1

2 6 2
It is also a bi-linear polynomial to = and y.
If (z,y) € [20,29] x [y9, 49 1],
N . .
(i —x)}  (@—a)?  (@-aP@@—a), G-y} -9° G- y—c
olw,y) = D M s 7 )

+ coo + c10® + co1yY + c11xyY

N
_ J(zi—2)®  (zi—a)
_;M 6 6 2 6

+ coo + c10® + co1y + c112Y

) + coo + clox + co1y + crizy

N
_ @=aP  (@-aP@i-a), @W-0° -0’y—c

r—a r; —a i — C Z'—C2 —C
_(1'—&)22)\1'(— + )(—(y 6 ) +(y )2(y ))+Coo+0101'+C01y+C111’y.

It is a linear polynomial to y and a cubic polynomial to x.
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If (z,y) € [29,29 1] x [0, 9],

+ coo + c10% + o1y + C112Y

m—a (zi —a)’(x—a), (i —y) :
i _
Z L 5t 2 )
+ Coo + C107 + Co1Y + C117Y
N 3 2 _ L
— (- c)zzlm(% Caf | @ Ay YO V) gt eaor + oy + enay
It is a linear polynomial to x and a cubic polynomial to y.
We can directly verify that there exist the property as follow:
Theorem 9
The type I interpolation for scattered data is a linear polynomial to z and a cubic polynomial to y on
[0, 24 1] ¥ [49,991,], a linear polynomial to y and a cubic polynomial to z on [z9,z9,,] % [y7,49,,], and a

bi-cubic polynomial to 2 and y on [xg, 29] x [¢9, 49, ] and [z9, 2% ] x [y0, v7].

The other types have similar properties, and they also have similar proofs. Theory 6 and Theory 7 show
that bi-cubic natural spline interpolation on a rectangular domain is a generalization of the cubic natural spline
interpolation on an interval.

11 N
Now let NS := {s(z,y)|s( Z XNiG(zi, a;2)Gyi, cy) + > Z cztyl,and ST Nalyt =0, =

k=01= i=1

0,1,v = 0,1} be a set of natural bi- cub1c sphne and A, := {u € X|Au = z,u satisfies type I

natural boundary conditions} be a set of u € X satisfying both 1nterp01at0ry conditions and type I natural
boundary conditions.

Lemma 2
Let u € X satisfy type I natural boundary conditions, and let o(z,y) € N.S. Then

N
(Tuw,To) = // u?? (a2, y)o®? (2, y)dzdy = Z)\zu(x“yz)
' i=1

Proof Using integration by parts with respect to x, we have

d b
(Tu,To) = // u?? o2 dzdy = / {[utD 522 _ (0.2 527 +/ u®D oD dz)dy.
B C a

From boundary conditions u(%? (a,y) = u(*? (a,y) = 0 and o € NS, we have

N
w220 — [ Z Xi(wi — @)+ (yi — v) 41l =
i=1

N
WD = (O3 A = @) (i — )]s =
i=1

Stat., Optim. Inf. Comput. Vol. 8, December 2020



1002 ELEMENTS OF BI-CUBIC POLYNOMIAL NATURAL SPLINE INTERPOLATION FOR SCATTERED DATA

Thus, [[uZ?oZDdady = fcd ff u(©2 (42 dzdy.

R
Similarly, using integration by parts with respect to y, from type I boundary conditions we have
d b
(T, To) = / [ 122)@,) 0. )y = / [ wte o Do y)dody
N

// u(z,y) Z/\5 xT;— ) )]d;vdy—Z)\ux“yl)

i=1

where 6(z) = (%)’

Theorem 10 (Minimal Modulus Property)
Suppose that u € A,, 0 € NS A., and denote r = u — o, then

1Tl = |77 + || Tol.
Thus  |[To|? = min |Tul?.
u€A,

Proof It follows that

| Tr |2 = / @2 ,) = 0w, y) Py
// 22) (g, ) dady — 2// W (z,y) — @2 (z, )0 (x,y)dzdy

// (22) (z,y)) 2dzdy.

Because u(z;,y;) — o(x;,y;) =0,i =1,2,--- | N and the Lemma 2, we have

] @) = 0w ) 0, )ty = .

R

el = [ [ @ o) oy - [ [0 w.0)Paody.
R R

|1 Tull* = |1Tr|* + | 7o

Then

This means
From the formula, it follows that
||Tc7||2 = min HTuH2
=y..

Theorem 11 (Best Approximating Property)
Suppose that u € A,,0 € NS A, then for all s € NS, such that

IT(u=o)” = min || T(u— )]
If there exists another & satisfies this property, that the difference between o and & is only a bi-linear polynomial.
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Proof Using u — s replace u and o — s replace o in the Theorem 10, it follows that
IT(u—8)|* = IT(u— o)|* + | T(o — 5)]*.

This means that | 7'(u — o)||?> = min ||T(u — s)]|?.
SENS

If there has another & satisfying the property too, that’s mean ||T(u —&)|* = mjivrgHT(u—s)HQ. Then
ES

when we take u = 0, s = 4, it is obvious that | T(c — &)||> = 0. This means that o — 5 € N(T), thus o — 6 =

11
> > ety
k=01=0

The other types have similar properties, and they also have similar proofs.

In the subsection, we apply the above constructed interpolation elements for scattered data.

Consider the function u(z, y) = cosz X siny. The boundaryisa = ¢ = —1,b = d = 5. Thatis R = [0, 4] x [0, 4].
Interpolatory points (scattered data) are produced by random functions belonging to [0,4] x [0,4]. We fit the
function u by the bi-cubic natural spline interpolations for Ex1,2,3,4.

Ex1. In order to compare with the respective interpolation effects of four types, we produce 3 sets of simple data:
they are sparser near « = b than near x = « in the rectangular domain R. The interpolatory results for max errors
and average errors are listed in Table 1 to Table 3, the interpolatory surfaces are plotted in Figure 1 to Figure 3.

The experimental results show that the effects of scattered data fitting in type III and in type IV are slightly better

than the ones in type I and type II.

Table 1. The Error for 241 interpolatory knots.

241 interpolatory knots type I type II type III type IV
max error 0.026082 | 0.081083 | 0.008129 | 0.014179
average error 0.001110 | 0.001677 | 0.000666 | 0.000841
Table 2. The Error for 481 interpolatory knots.
481 interpolatory knots type 1 type 11 type 111 type IV
max error 0.011998 | 0.013570 | 0.003512 | 0.005543
average error 0.000352 | 0.000447 | 0.000201 | 0.000206
Table 3. The Error for 881 interpolatory knots.
881 interpolatory knots type I type II type III type IV
max error 0.001697 0.007026 0.000671 0.001980
average error 8.06967E-05 | 0.000112 | 3.70628E-05 | 5.54116E-05
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(a)Original image (b)Type | (c)Type Il

Figure 1. Interpolation results with different boundary conditions for 241 scattered data, (a)the image of the interpolated
function(original image), (d)a distribution of 241 interpolatory knots, (b)its interpolant error with type I, (c)its interpolant
error with type I, (e)its interpolant error with type III, (f)its interpolant error with type I'V.

(a)Original image (b)Type | (c)Type Il

(d)distribution of knots (e)Type llI
4 - x 10

Figure 2. Interpolation results with different boundary conditions for 481 scattered data, (a)the image of the interpolated
function(original image), (d)a distribution of 481 interpolatory knots, (b)its interpolant error with type I, (c)its interpolant
error with type II, (e)its interpolant error with type III, (f)its interpolant error with type IV.
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Figure 3. Interpolation results with different boundary conditions for 881 scattered data, (a)the image of the interpolated
function(original image), (d)a distribution of 881 interpolatory knots, (b)its interpolant error with type I, (c)its interpolant
error with type I, (e)its interpolant error with type III, (f)its interpolant error with type I'V.

Ex2. In order to compare with the respective interpolation effects of four types, we produce 2 sets of simple data:
they are sparser near the corner x = b, y = d than the others in the rectangular domain R. The interpolatory results
for max errors and average errors are listed in Table 4 and Table 5, the interpolatory surfaces are plotted in Figure
4 and Figure 5.

Table 4. The Error for 526 interpolatory knots.

526 interpolatory knots type I type II type III type IV
max error 0.009033 | 0.020292 | 0.003564 | 0.001504
average error 0.000214 | 0.000281 | 0.000173 | 0.000081
Table 5. The Error for 731 interpolatory knots.
731 interpolatory knots type I type II type III type IV
max error 0.002046 | 0.007353 | 0.002856 | 0.000603
average error 0.000059 | 0.000142 | 0.000071 | 0.000032

The experimental results show that the effects of scattered data fitting in type IV are slightly better than the ones
in other types.

From Ex1 and Ex2, the interpolation errors for scattered data mainly include internal error and boundary error.
The latter can be reduced by choosing the respective interpolation type when the data in one corner is very sparse.
Moreover, for the general scattered data, the Partition of Unity Interpolation Element Method (PUIEM) is proposed.

5. Partition of Unity Interpolation Element Method (PUIEM)

We test our adaptivity on the partition of unity interpolation element method (PUIEM) for scattered data. The
basic idea of the partition of unity method consists of decomposing the original domain into several subdomains or
patches forming a covering of it, then constructing a local interpolation element approximant on each subdomain.
Such an approach, as evident in our numerical analysis, enables us to significantly reduce the computational
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(a)Original image (b)Type | (c)Type Il

X 10(@Type v

Figure 4. Interpolation results with different boundary conditions for 526 scattered data, (a)the image of the interpolated
function(original image), (d)a distribution of 241 interpolatory knots, (b)its interpolant error with type I, (c)its interpolant
error with type I, (e)its interpolant error with type III, (f)its interpolant error with type I'V.

(a)Original image x10®)Type | (c)Type Il

Type IV

X 10(@

Figure 5. Interpolation results with different boundary conditions for 731 scattered data, (a)the image of the interpolated
function(original image), (d)a distribution of 481 interpolatory knots, (b)its interpolant error with type I, (c)its interpolant
error with type I, (e)its interpolant error with type III, (f)its interpolant error with type I'V.

instability due to severe ill-conditioning generated by interpolation element methods. Originally, the partition of
unity finite element method was introduced in [14, 15] to solve PDEs. Recently, this method has reached popularity
because it allows one to efficiently and accurately solve large scale interpolation problems, as well as differential
equation ones. However, the problem of constructing an adaptive method is still open and does not seem to have
received the proper attention in literature.
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Partitioning R into k patches w; such that U§:1 w; 2 R with mild overlap among the patches, we can define the

PUIEM by considering a partition of unity {a;}¥_, subordinated to the covering {w;}%_, such that

k
> aj(x,y) =1,9(x,y) € R.

j=1

The weight o : w; — R is a compactly supported, nonnegative function with supp(a;) C w;. So the global
PUIEM approximant assumes the form

k
u(w,y) ~ Z (@, 9)f5(2,y), (z,y) € R. ®)

The approximant f; is chosen from the bi-cubic natural spline interpolation elements with different boundary
conditions.
Ex4. In order to compare with the respective interpolation effects of four types and PUIEM, we generate 621
random data in the rectangular domain R. For similarity, we consider the four small rectangular o, 5 = 1,2, 3,4
which cover R as shown in Figure 6. f;(z,y),j = 1,2, 3, 4 are the bicubic natural spline inpolation elements with
corresponding boundary conditions.

The interpolatory results for max errors and average errors are listed in Table 6, the error surfaces of interpolation
by four types and PUIEM are plotted in Figure 7.

\ w3 W, |

Figure 6. The partition of unity of domain R.

The experimental results show that the effects of scattered data fitting in PUIEM are better than four types.

Table 6. The Error for 621 interpolatory knots.

621 interpolatory knots type I type II type III type IV PUIEM
max error 0.0129 0.0489 0.0158 0.0120 0.0073
average error 0.000221 | 0.000337 | 0.000165 | 0.000149 | 0.000122

Ex5. In order to compare with the PUIEM and the thin plate spline (¢(r) = r2In|r|, 7 = /(z — 2;)2 + (y — ;)?)
interpolation, we produce 2 sets of simple data: the gridded data and the scattered data. The latter are produced by
the measure to scattered data, then % <sd<1.

random functions belong to R = [0, 1] x

N
[0,1]. Denote sd = 7~

Stat., Optim. Inf. Comput.

Vol. 8, December 2020



1008 ELEMENTS OF BI-CUBIC POLYNOMIAL NATURAL SPLINE INTERPOLATION FOR SCATTERED DATA

Figure 7. Interpolation results with different boundary conditions and PUIEM for 621 scattered data, (a)a distribution of 621
interpolatory knots, (b)its interpolant error with type I, (b)its interpolant error with type I, (c)its interpolant error with type
III, (e)its interpolant error with type IV, (f)its interpolant error with PUIEM.

(@) (b)
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08% % * * * * * * * %
F ok ok ok X% ¥ x ok k¥
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Figure 8. Interpolation results with the PUIEM and the thin plate spline(TPS) for 100 scattered data, (a)the image of the
interpolated function(original image), (b)a distribution of 100 interpolatory knots, (c)its interpolant error with PUIEM, (d)its
interpolant error with TPS.

Consider the function u(z,y) = 2® + 5(y — 0.6)% + 1. The boundary is a = c= —1,b =d = 2. That is R =
[0,1] x [0, 1]. We fit the function v by PUIEM and the thin plate spline(TPS) interpolation.

The interpolatory results for max errors and average errors are listed in Table 6 and Table 7, the interpolatory
surfaces are plotted in Figure 7 and Figure 8.

Table 7. The Error for 100 interpolatory knots.

N =100,sd =1 | average error | max error
PUIEM 0.001769 0.019929
TPS 0.002045 0.018976

Stat., Optim. Inf. Comput. Vol. 8, December 2020



W. XU 1009

(a) L (b)

;* i &**ﬁk*% *%]
L S P
o.e*’**** ;; R ﬁ% 1
0.4 3@@**1* *3@ ¥ *’i

£
012****% s&}#

0.04

0.02

=]

Figure 9. Interpolation results with the PUIEM and the thin plate spline(TPS) for 181 scattered data, (a)the image of the
interpolated function(original image), (b)a distribution of 181 interpolatory knots, (c)its interpolant error with PUIEM, (d)its
interpolant error with TPS.

Table 8. The Error for 181 interpolatory knots.

N =181, sd = 0.0055 | average error | max error
PUIEM 0.000494 0.023206
TPS 0.002688 0.147866

Ex6. The function u(z,y) = 23 + 5(y — 0.6)2 + 1 on R = [0, 1] x [0, 1]. The experimental results in Figure 9 show
that the effects of scattered data fitting in the PUIEM are better than the ones in the thin plate spline.

In conclusion, the experimental results show that Our PUIEM is adaptive and superior to the four natural spline
interpolation types and the thin plate spline in the interpolation results.

6. Conclusion

In this paper, One kind of interpolation for scattered data by bi-cubic polynomial natural spline with different
boundary conditions is studied. By the spline function methods of Hilbert space, their solutions are constructed as
the sum of bi-linear polynomials and piecewise bi-cubic polynomials. Many properties of the solutions are studied
and it is concluded that bi-cubic natural spline interpolation on a rectangular domain is a generalization of the cubic
natural spline interpolation on an interval. Moreover, Based on partition of unity technique and bi-cubic polynomial
natural spline interpolations of four kinds of boundary conditions, Partition of Unity Interpolation Element Method
(PUIEM) for fitting scattered data is proposed. The experiments show that the PUIEM is adaptive and outperforms
the bi-cubic polynomial natural spline interpolations of four kinds and the thin plate spline in the interpolation
results for scattered data.

In a general way, the effects of scattered data fitting depend mainly on their distribution (e.g., sparsity and
irregular boundaries). When the data in one corner is very sparse, it is suggested to choose the PUIEM or the
respective bicubic natural spline interpolation type to minimize the error. Of course, it is also suggested that to
choose more interpolatory points uniformly for data collection. In the future, the refined partition of unity will be
considered and the large scale real scattered data (e.g., geographical data [18]) will be tested.
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